EX

i EEE 20141218
FER Hi: 20141218
z
B 89.10 0.97 1.10 0.94 1.33
BRTT/ETT 1.2465  0.0011 0.09 0.63 -0.53
BEGEIFETE 15712 0.0054 0.35 0.16 0.20
T /ERER 0.9690  0.0090 0.94 - 0.41
B 1.1649 - 0.00 1.77 3.22
LS 0.8158  -0.0076 -0.92 -1.96 -6.99
IETT 0.7734  -0.0054 -0.70 0.16 -2.40
%5t/HE 117.4000  0.0600 0.05 - 1.42 1.25
B | 1,0949  8.2001 0.75 - 0.66 0.09
FETHAR 31.3570  0.0300 0.10 0.31 2,01
FTARE 6.1975 _ 0.0072 0.12 0.34 1.20
&% et 0 20141217
fE-10yr . -0.090 -0.210
B 10yr 1770 -0.0050 -0.140 -0.350
%-10yr 0.870  -0.0070 -0.090 -0.280
#AS7-10yr 1.960  -0.0520 -0.110 -0.350
PEHELF - 10yr 1770 -0.0300 -0.100 -0.340
HEF-10yr 2.860  -0.0640 -0.100 -0.290
FAH-Syr 1610  0.0936 0.050 -0.020
- 10yr 2140  0.0809 -0.020 -0.200
{#-30yr 2,730 0.0394 -0.100 -0.330
H0&EK-10yr 1770 0.0210 -0.060 -0.250
EF5-10yr 12.840  0.0400 0.330 -0.150
HA-10yr 0.360  -0.0010 -0.050 -0.130
& oyr 0468  -0.0075 -0.060 -0.060
S 10yr 1579 -0.0095 -0.040 -0.040
HBOM-10yr 2.780 _ -0.0780 -0.150 -0.480
[Ek vkl 20141216
G 5 |
i 0.31 0.56 -16.36 -26.92
(3 : -0.64 -1.02 -6.94 -20.89
e 1,184.0 -9.90 -0.83 -1.95 -0.83
ol 6,419.0 29.00 0.45 -0.88 -4.93
HEHI 1,027.0 3.50 0.34 1.63 0.64
TN 648.5 25.25 4.05 9.96 18.50
FoRHAE 408.3 2.25 0.55 8.58 9.38
BDI 827.0 -11.00 -1.31 -9.22 -34.57
CRB 239.9 1.14 0.48 -2.85 -10.29
;ﬂgnﬁ 2013/8/23
i)
3008 02
2474 -1.27 -6.59 -5.26
3034 0.6 -0.89 0.6
4938 -2.22 0 6.66
2454 0.46 2.33 -1.79
2409 0.69 2.84 3.57
2448 217 2.85 10.85
2881 -2.05 -4.5 -4.31
2891 -1 -1.49 -3.41
3658 0 5.11 -1
2882 -1.64 3.12 -9.26
3189 31 -3.58 -12.7
3481 -1.06 0.71 1.4
2393 0.46 217 3.61
6147 0.9 0 -5.79
6176 0.7 -2.16 -4.95
2382 2.6 -1.83 4.9
3231 -2.65 -1.79 -3.68
2474 -1.27 -6.59 -5.26
2360 -2.44 -1.96 -1.72
2330 -1.88 -4.04 -1.88
2458 -2.09 -0.45 -1.76
3673 -3.39 4.4 14.17
5371 -0.59 -3.12 -8.21
5871 0.65 -2.64 5.02
6279 0 0 0.88
2317 -1.98 -5.92 -11.82
3008 0 -0.22 6.38
3034 0.6 -0.89 -0.6
4938 -2.22 0 6.66
2395 2.1 0 8.25
2884 -1.06 -1.84 -3.61
2903 -0.75 0 -1.12
2912 0.88 -1.08 317
3698 0.17 1.37 6.12
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o B ks | | e

4180
4958
2049
2308
2448
2357
2449
2885
2886
2892
3042
3474
4960
6153
6239
6286
2454
2379
2385
2402
2610
2883
3036
3057
3529
3665
3691
4119
5264
5903
6230
6271
6504
8016
8406

SNEEE AT A FHREMT © 20141217
EAILA WAL
| sEgcH) | i S
1 J2i(2409) 10,258 |/ #(2409) 5(2317) -47,817 |5:55(2317) -139,384
2 Hr HE(3576) 4,429 [H1(3481) 22,182 % (2330)  -37,973 | 4 7&EE(2330) -64,466
3 fEfi7E(2352) 3,855 | #[E(3061) 8,931 BH544:(2883)  -25,993 |BH3s4:(2883) -55,962
4 [51(2609) 1,920 |7524E(2354) 8,033 T8 (2303) -25,633 |G #4:(2887)  -52,989
5 F-tpfH(5871) 1,616 | {i(2352) 7,975 S¥74:(2887) 19118 | k¥ 4:(2890)  -39,080
REHEBATHA A : 20141217
e WAL
| e 1w osemen | e [ aemes [ [ ] g ]
1 (75 (2448) 2,406 | £:5%(2603) 12,408 1 R ﬁn(zem) -5,636 |H FJ¢(2311) 10,213
2 {#1(4915) 1,400 |F54(2609) 5,822 2 H F5t(2311) -4,050 q:{n >(2891) -9,311
3 ] (3035) 1,353 |Trii(6245) 3,746 3 fj(2610) 2,752 8,125
4 TE5(1303) 1,328 |/ #(2448) 3,554 4 5Ek4:(2885) -2,595 -6,087
5 [F75(1312) 1,100 | %52 5¥:(4979) 3,343 5 & #4>(2881) -2129 | & -4,923
OTCE & #8104 L 20141217
1104 FOBAI10%4
7T :
EEE (5483) 1,6 TH?F(5347) -1,396 |$2(3264) -527
TI1#(6245) 2,7 JEFN6147) -1,223 | 5)#(6274) 523
R I(4979) 3,8  fllitz(6104) -1,049 |7T4(8069) -502
#£546(6124) 4,9  {#EH(4130) -678 |{1%4(8076) -335
BYI5(8299) 5,10 5°(5425) -672 |4i7(4105) -240
ig;ﬁz % E[g,q 20141216
-I
16778 - OFIE 46.31 291 - 2043
151.93 0.34 - 5.35 - 7.45 53.38 1.39 - 535 -  10.88
36.24 191 - 0.49 5.84 53.46 1.91 - 207 - 2.52
33.83 2.76 - 2.95 4.77 89.02 3.02 0.39 - 6.40
72.21 2.70 0.99 2.57 90.70 1.50 0.78 3.26
21.64 093 - 248 - 123 84.23 1.53 1.51 0.79
26.81 083 - 0.22 1.28 104.07 1.27 - 2.04 - 391
30.16 043 - 495 - 13.98 32.33 1.79 0.03 0.01
45.74 1.28 - 247 - 752 205.82 405 - 192 - 18.96
#NIA #NIA #NIA #NIA 52.45 250 - 371 - 2.09
53.50 1.96 - 111 3.78 17.26 323 - 0.69 0.99
109.41 249 - 227 - 402 298.88 1.29 - 228 - 7.48
89.75 046 - 352 - 1175 31.15 1.37 - 256 - 3.59
24.66 0.69 - 241 - 733 91.65 3.30 1.83 - 4.50

Z3REBERE(36~70)
i

ELE

F-5R40

OO ANNANNNANNNTNTNODNOIDODNDODDNO D DD~ ~

%) | e | iE%) |2
-1.08 1.3 13.49 &

-2.24
0
-3.54
2.17
-2.05
-2.95
-1.65
-0.84
-1.37
0.14
-0.33
-0.92
-0.79
-1.71
-0.31
0.46
-3.83
-2.44
-0.66
-6.16
-1.33
-0.43
-2.33
-0.94
-0.45
2.83
-0.65
111
-0.25
-1.18
-2.29
-2.45
-1.43
#NIA

-3.6
-1.15
-4.07
2.85
-1.04
-3.52
-1.65
-1.04
2.7
2.83
-1.52
-1.23
0.81
-4.95
3.16
2.33
-3.83
17
0.5
-4.86
-3.13
-1.29
-2.73
3.97
0.91
3.17
-1.13
-4.46
2]
-1.99
-8.19
-2.45
-1.17
#NIA

0.36
7.53
4.12
10.85
3.41
2.28
0
-3.85
2.7
4.3
2.95
5.05
-8.61
3.19
9.4
-1.79
121
0.12
-8.46
9.6
-0.41
0.44
7.06
19.93
6.73
-6.99
2.35
-6.67
3.16
0.12
-13.06
19.74
8.73
#NIA

FREREERE (71~ 105)

11 2881
24 3231
69 2439
71 2723
72 2823
73 3551
74 3598
75 3702
76 4107
77 4162
78 4164
79 4528
80 4746
81 4915
82 5274
83 5388
84 5530
85 5904
86 6121
87 6166
88 6206
89 8114
90 8255
91 9933
#1101
22 2382
9 2409
12 2891
97 2618
98 3037
99 3234
100 3264
101 3514
102 3545
103 3596

4
4
4
4
4
4
4
4
4
4
4
4
4
4
4
4
4
4
4
4
4
4
4
4
3
3
3
3
3
3
3
3
3
3
3

EIE(%) | (%)
-2.05

-2.65
-1.4
-0.3

-0.39

-0.52
-2.7

-0.71

-1.73
0.35

-0.29

-1.33
0.47
0.25

-1.09
0.61
0.42
0.2

-1.93

-1.53

-2.78

-2.08
-0.9

-1.01

-4.26
-2.6
0.69

-6.5
-2.37
-0.58

6.94
-1.61
0.12

38
39
40

-4.5 -4.31
-1.79 -3.68
-1.4 -5.36
-2.94 -1.49
-1.75 -2.69
-5.87 0.17
-3.562 -2.14
-0.99 -0.14
-1.01 1.19
-1.57 21.98
-2.01 8.23
-4.02 9.45
-0.31 5.74
4.37 3.82
1.49 14.47
-1.77 6.74
-3.12 0.52
2.26 12.44
-3.48 -3.79
-0.28 -1.39
-5.41 -4.55
-6.31 -0.7
-1.79 2.8
2 -2.78
-7.36 -6.84
-1.83 4.9
2.84 3.57
-1.49 -3.41
-8.15 8.59
-3.82 2.03
6.52 16.27
-0.83 -1.03
9.02 0.45
0.15 0.75
297 12.58

Sizead

FH] [%20141217 if20141217

A (%)
Stoxx 600 328.88 5.59 1.73 -3.41 -2.01
i 9,544.43 -19.46  -0.20 -2.61 2.56
E 6,336.48 4.65 0.07 -2.52 -5.03
B 4,111.91 18.71 0.46 2,74 -2.70
IR 17,356.87 288.00 1.69 -1.01 -1.65
NASDAQ#5# 4,644.31 96.48 2.12 -0.85 -0.57
S&P 500458 2,012.89 40.15 2.04 -0.65 -1.39
Bl A 675.58 14.28 2.16 -0.65 5.14
B 48,713.64 1706.13 3.63 -1.68 -4.96
HA 16,819.73 64.41 0.38 -3.40 -0.91
B 1,900.16 397 -021 -2.33 -2.24
s 3,061.02 39.50 131 412 23.73
EEE 26,710.13 7131 -0.27 -4.03 5.21
T 718.26 89.11  14.16 -16.00  -28.47
=14
TWAOO4EH /45 8,828.36 -122.55
TWCOOJ 58 145 135.50 -0.75
TWB23& F 350.30 -4.73
TWB284:H 1,038.53 -15.02
ZATENHE R EELE S : 20141217
FREL i { JEbe ]
hEaEt 294.73 499.32 -204.59 -442.03  -122.82
e 16.23 2328 - 7.05 2655  -32.04
BEw 87.64 89.25 - 1.61 -5.53 94.18
o 398.59 611.84 -213.25 47410 -60.68
LTI R HRIE 20141217
R (7). ()
B3 i | eraE | e o [ R
2052.81 14.15 40.88] 48.81 -0.95 -0.80
ST Eif gy - 20141217
PN
INEEEAN -8893 -3161  -2187 5581 -157.02
+RZHA -6778 -5754  -5893 -101.60
TREFEEN -7616 -4683  -4045 -82.69
VIX - S&P 19.44 - 4 13 _ 0.86
3 —E S TOP 15 {7 TOP 15
5% _
3632 7.35
4417 ﬁ;‘iﬂ 24,69 3685 Eﬁzil] 50.31
9960 MR 22.92| 3219 fise 47.45
3311 P 22.39| 8085 HEIE 45.36
2636 =1 21.20| 3532 &lEE 44.08
3083 HRE 20.76| 4946 ikl 41.16
3532 SR 19.02 9960 HiERE 40.48
3707 e 18.80| 2368 &% 37.98
4549 e 17.92| 3176 ki 36.40
3322 R 17.14| 5310 Kfl 34.91
3503 it 17.08| 6179 i 34.15
3466 ik 16.92| 2491 Hif4 33.62
3141 & 16.33| 2390 |ZfE 33.33
6228 el 15.37| 3632 i 30.57
6179 i 14.93| 3130 —Z[U 30.53
5355 =) 14.85| 3432 &l 30.15
6233 HEEX 14.53 3083 4dEE 28.20
6220 o 13.68| 5269 FERE 28.15
3176 Hei 13.67| 4417 & 27.91
1526 15 12.66| 2506 Ak 27.60
2527 i 12.53| 8080 i 26.94
8088 e 11.45| 6238 [5HE 26.43
3221 P2y 11.02| 6233 [HEH 26.02
3016 43 10.86| 5505 il 25.98
1592 F-3/Hit 10.78| 8155 25.49
5212 | 9.72| 5212 A 25.40
3014 Hls 9.61| 3324 ‘B 25.33
3130 2Py 9.27| 3089 i 25.32
3514 = 9.02| 5272 AFY 24.81
6245 Tri 8.82| 2413 #Ef} 24.78
8054 2] 8.75| 3311 [ 24.24
1460 ik 859| 3322 HRE 24.24
3576 8.46| 4106 it 24.04
1312 8.20| 3533 23.92
5211 820 1795 % 23.67
3363 3 7.86| 6411 gk 23.47
5474 gz 7.82| 4729 A5 23.33
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